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Exchange OTC Data Services
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Market data
Open 1.3050%
0.50
Close (prev. day) 1.3240%
Performance and Risk 0.25
6m 1y 3y (g
Perf (%) +25.86% +51.64% +903.79% I.IA L
Perf (abs.) +0.27 +0.45 +1.19 0.00
Beta = = =
Volatility 33.66 37.71 59.98
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Futures and Options

Related Futures -

Related Options _ Information about previous performance does not guarantee future performance.
Source: FactSet

Price data

@ price 5 days | @ volume 5 days (pcs.) 1.3276 % (0)
@ price 30 days | @ volume 30 days (pcs.) 1.2989 % (0)
@ price 100 days | @ volume 100 days (pcs.) 1.2811 % (0)
@ price 250 days | @ volume 250 days (pcs.) 1.2541 % (0)

YTD High | date
YTD Low | date
52 Weeks High | date
52 Weeks Low | date

1.4120 % (2024/05/30)
0.7630 % (2024/04/15)
1.4500 % (2023/10/30)
0.7630 % (2024/04/15)

Recent research

on market
Date Headline Download
AL
2024/07/12 e Week Ahead 5
2024/07/12 ] Wochenausblick 2,
bl Ly .
2024/07/12 b ] Bumpy recovery of manufacturing L B i
2024/07/11 [ ] Bausparkasse Wiistenrot AG B,
2024/07/11 o NBS delivers another rate cut Ly
11

17

ERSTE

Group


https://de.products.erstegroup.com/Retail/en/MarketsAndTrends/Money_Market/Factsheets/Interest_rate/print.phtml?elem907834_index=on%20market&ISIN=&ID_NOTATION=161715467
https://de.products.erstegroup.com/Retail/en/ResearchCenter/Overview/Research_Detail/index.phtml?ID_ENTRY=397267
https://de.products.erstegroup.com/modules/res/FileDownload.php?hash=27dd3e28179f9037f9b542949416be0b940b23489a7b0dd2355c449198a7af9c&idfile=60690&stat=ebg.de%2FRetail%2Fen%2FFiles%2FResearch%2F60690%2F2024-07-12%2FWeek%2Bahead&stath=c34196d1cb96220e8&time=1720887107&tool=RSC
https://de.products.erstegroup.com/Retail/en/ResearchCenter/Overview/Research_Detail/index.phtml?ID_ENTRY=397266
https://de.products.erstegroup.com/modules/res/FileDownload.php?hash=10c538ecca45c3d1e57e30f75838da6e071dcf0039854395bca5e2a009db1c35&idfile=60689&stat=ebg.de%2FRetail%2Fen%2FFiles%2FResearch%2F60689%2F2024-07-12%2FWochenausblick&stath=90af3d27c1f20e126&time=1720887107&tool=RSC
https://de.products.erstegroup.com/Retail/en/ResearchCenter/Overview/Research_Detail/index.phtml?ID_ENTRY=397186
https://de.products.erstegroup.com/modules/res/FileDownload.php?hash=2ea8d352ecc395b566d254b1d18c512bd3708d801ba15fcc62fc3a3ae43acb65&idfile=60685&stat=ebg.de%2FRetail%2Fen%2FFiles%2FResearch%2F60685%2F2024-07-12%2FCountry%2BInstant%2BComment&stath=3aec217f252d6ce18&time=1720887107&tool=RSC
https://de.products.erstegroup.com/Retail/en/ResearchCenter/Overview/Research_Detail/index.phtml?ID_ENTRY=397012
https://de.products.erstegroup.com/modules/res/FileDownload.php?hash=c20d60db5acb7a06edd57680be3c8400cfcc42ceeb88648f0b3d98565fcac25b&idfile=60681&stat=ebg.de%2FRetail%2Fen%2FFiles%2FResearch%2F60681%2F2024-07-11%2FCredit%2BNews%2BDE&stath=818c866bf7e27a7ec&time=1720887107&tool=RSC
https://de.products.erstegroup.com/Retail/en/ResearchCenter/Overview/Research_Detail/index.phtml?ID_ENTRY=397006
https://de.products.erstegroup.com/modules/res/FileDownload.php?hash=e11c9d12f2b054fcc8d0f96d27587cd2367163b464d94e983f23a689f9a1e6c4&idfile=60680&stat=ebg.de%2FRetail%2Fen%2FFiles%2FResearch%2F60680%2F2024-07-11%2FCountry%2BInstant%2BComment&stath=8f260993fa4b87f1b&time=1720887107&tool=RSC

	JPY INT RATE SWAP (ANN/6MO) JPY LIBOR 14 YEARS
	General attributes
	Market data
	Performance and Risk
	Futures and Options
	Price data
	Recent research


